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Securities Lending Report

HSBC CONTINENTAL EUROPE / HSBC EURO STOXX 50 UCITS ETF - 696000

Report as at 23/10/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC EURO STOXX 50 UCITS ETF - 696000

Replication Mode

Physical replication

ISIN Code

IEO0B4K6B022

Total net assets (AuM)

1,608,118,458

Reference currency of the fund

EUR

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 23/10/2025

Currently on loan in EUR (base currency)

34,250,753.65

Current percentage on loan (in % of the fund AuM)

2.13%

Collateral value (cash and securities) in EUR (base currency)

36,055,804.59

Collateral value (cash and securities) in % of loan

105%

Securities lending statistics

12-month average on loan in EUR (base currency)

94,672,767.75

12-month average on loan as a % of the fund AuM

7.42%

12-month maximum on loan in EUR

227,464,390.95

12-month maximum on loan as a % of the fund AuM 19.82%
Gross Return for the fund over the last 12 months in (base currency fund) 121,591.85
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0095%

Collateral data - as at 23/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

BE0974293251 ABIODSHABI COM BE EUR AA3 90,998.43 90,998.43 0.25%
DEOOOCBK1001 COMMERZBANK ODSH COMMERZBANK COM DE EUR AAA 1,324,054.67 1,324,054.67 3.67%
FR0000125486 VINCI ODSH VINCI COM FR EUR AA2 1,324,037.00 1,324,037.00 3.67%
GB00B033F229 ORD 6 14/81P CENTRICA PLC CST GB GBP AA3 1,151,159.38 1,324,063.52 3.67%
GB00B63H8491 ROLLS ROYCE ODSH ROLLS ROYCE CST GB GBP AA3 1,151,153.32 1,324,056.55 3.67%
IEOOBLP1HW54 AON ODSH AON COM us uUsD AAA 105,674.79 91,009.06 0.25%
JP1743241R82 JPGV 11/10/25 JAPAN GOV JP JPY A1l 751,121,536.21 4,259,009.08 11.81%
JP3119600009 AJINOMOTO ODSH AJINOMOTO COM JP JPY A1l 20,790,698.96 117,887.41 0.33%
NL0010273215 ASML HOLDING ODSH ASML HOLDING COM NL EUR AAA 1,323,422.10 1,323,422.10 3.67%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us uUsD AAA 105,269.84 90,660.31 0.25%




Collateral data - as at 23/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US09290D1019 BLACKROCK ODSH BLACKROCK COM us USD AAA 105,060.24 90,479.79 0.25%
US30303M1027 META PLATFORMS ODSH META PLATFORMS COM us USD AAA 1,537,227.36 1,323,888.22 3.67%
US45866F 1049 INTERCONTI EXC ODSH INTERCONTI EXC COM us USD AAA 105,627.34 90,968.19 0.25%
US48251W1045 KKR & CO ODSH KKR & CO COM us USD AAA 105,544.79 90,897.10 0.25%
US67066G1040 NVIDIA ODSH NVIDIA COM us USD AAA 2,343.64 2,018.38 0.01%
US7707001027 ROBINHOOD ODSH ROBINHOOD COM us USD AAA 69,843.78 60,150.73 0.17%
US8725901040 T-MOBILE US ODSH T-MOBILE US COM us USD AAA 1,026,028.80 883,634.70 2.45%
US912810ST60 UST 1.375 11/15/40 US TREASURY GOV us USD AAA 1,236,655.25 1,065,030.04 2.95%
US912810TW80 UST 4.750 11/15/43 US TREASURY GOV us USD AAA 4,838,427.24 4,166,941.72 11.56%
US912810UB25 UST 4.625 05/15/44 US TREASURY GOV us USD AAA 4,933,616.70 4,248,920.61 11.78%
US9128282A70 UST 1.500 08/15/26 US TREASURY GOV us USD AAA 98.56 84.88 0.00%
US91282CFF32 UST 2.750 08/15/32 US TREASURY GOV us USD AAA 4,938,772.27 4,253,360.68 11.80%
US91282CKD29 UST 4.250 02/28/29 US TREASURY GOV us USD AAA 4,939,800.83 4,254,246.50 11.80%
US91282CKT70 UST 4.500 05/31/29 US TREASURY GOV us USD AAA 4,941,819.39 4,255,984.92 11.80%
Total: 36,055,804.59 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT)

39,828,452.53

2 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 23,958,231.88
3 | NATIXIS (PARENT) 10,512,910.09
4 | JP MORGAN SECS PLC (PARENT) 587,766.16
5 | BNP PARIBAS FINANCIAL MARKETS (PARENT) 488,714.37
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